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Multilinear Holder-type inequalities on
Lorentz sequence spaces

by

DANIEL CARANDO (Buenos Aires), VERONICA DIMANT (Buenos Aires)
and PABLO SEVILLA-PERIS (Valencia)

Abstract. We establish Holder-type inequalities for Lorentz sequence spaces and
their duals. In order to achieve these and some related inequalities, we study diagonal
multilinear forms in general sequence spaces, and obtain estimates for their norms. We
also consider norms of multilinear forms in different Banach multilinear ideals.

1. Introduction. Given a sequence a € f, the generalized Holder
inequality states that, for 1 < p < n, there exists a constant C' > 0 such
that for all z1,...,2, € £,

() | atkar (k) a(®)] < Cllarll, - lanll,
k=1

On the other hand, if n < p < oo, again Holder’s inequality implies that (1)
holds if and only if a € £,/(,_y,). Moreover, it can be shown that the best
constant C' in (1) is in each case [|a|s,, and [[alle,,_, - A natural question
now is if inequalities analogous to (1) can be found in other Banach sequence
spaces (see below for definitions). More precisely, given a Banach sequence
space F, under what conditions on « € £, does there exist C' > 0 such that

for all x1,...,x, € E,
(2) ‘Za(’f)h(k)'“wn(k) < Cllaallg - llonll2?
k=1

Our aim in this paper is to analyze the situation when F is a Lorentz space
d(w,p) or its dual d(w,p)*. Our two main results are:

THEOREM 1.1. Let a € Uy, and E = d(w,p) with 1 < p < co. Then:
(a) If n <p, then (2) holds if and only if a € d(w,p/n)*.
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(b) If n > p, then (2) holds if and only if o € my, where my is the
Marcinkiewicz space associated with W(N) = (3 p_, w(k))"?. If in
addition w is n/(n — p)-regular, then we can replace my by loo.

The best constant is ||| g p/m)+ 0 case (a), and ||all;m, in case (b).
THEOREM 1.2. Let a € Uy and E = d(w,p)* with 1 < p < oo. Then:
(a) If n' <p, then (2) holds if and only if o € l.

(b) If n' > p > 1, then (2) holds if and only if a € d(w"%ﬁ, p}’in).
(¢) If p=1, then (2) holds if and only if o € d(w™, 1).

The best constant in each case is the norm of a in the corresponding space.

Our approach is to study multilinear forms on the corresponding se-
quence spaces. Inequality (2) can be read as the continuity of the diagonal
multilinear form on F with coefficients (a(k)),. This way to look at Holder
inequalities is crucial to our proofs of Theorems 1.1 and 1.2. Moreover, it
motivates an analogous question in a more general framework: if 2 is a Ba-
nach ideal of multilinear mappings and F is a Banach sequence space, under
what conditions on a € £, does the diagonal multilinear form with coef-
ficients (a(k))r belong to A("E)? As a direct application of our results in
this general framework, we consider nuclear and integral multilinear forms
on Lorentz spaces and their duals.

The article is organized as follows. In Section 2 we introduce notation,
definitions and some general results. Sections 3 and 4 are devoted to the
proofs of Theorems 1.1 and 1.2. In Section 5 we broaden the object of our
study, considering diagonal multilinear forms belonging to different ideals
defined on general sequence spaces. Combining this with the results of the
previous sections we characterize the diagonal integral (and nuclear) multi-
linear forms on Lorentz sequence spaces and their duals.

2. Preliminaries. Throughout the paper we use standard notation of
Banach space theory. We consider complex Banach spaces E, F,... and
their duals E*, F'*,.... Sequences of complex numbers are denoted by x =
(x(k))32 ;- By a Kdthe sequence space (also known as Banach sequence space)
we mean a Banach space E C CN such that ¢4 € E C /o and with the
property that if x € CN and y € E satisfy |x(k)| < |y(k)| for all k € N then
x € E and ||z|| < ||ly||. For each element x € E in a Kéthe sequence space

its decreasing rearrangement (x*(k))7, is given by

z*(k) :=inf{ sup |z(j)|: J C N, card(J) < k}.
JEN\J

A Kothe sequence space E is called symmetric if ||(z(k))kllz = || (z*(k))k|| &
for every x € E. For each N € N we consider the N-dimensional trun-
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cation Ey := span{ey,...,en} (where e, denotes the nth canonical unit
vector: e, (k) = 9, for all k) and we denote by Ey the space of sequences
in E that are all 0 except for a finite number of coordinates. The canoni-
cal inclusion iy : Fy — FE and projection 7y : £ — Epy are defined by

ZN((‘r(k))i;V:l) = (x(1)7 S 7x(N)7 0,0,... ) and WN((‘r(k))ZO:I) - (x(k))izvzl
Given two Banach spaces, we write ' = I if they are topologically isomor-

phic, and F L pif they are isometrically isomorphic.
The Kdthe dual of a Kothe sequence space E is defined as
E* = {zE(CN Z]z |<ooforalla;€E}
jEN

This can be considered even if E is not normed. If F is quasi-normed, E*

with the norm
|zllpx = sup > |z(j)a
lell2<1jen

is a Kothe sequence space. It is well known (see, for example, [3, Lemma
2.8]) that z € E* if and only if > . 2(j)z(j) converges for all z € E and
that

]EN

J2lpx = sup |3 2()e(h)|

lellz<1 ! o

Also, E* is symmetric whenever E is symmetric. Note that (Exn)* = (EX)N
for every N.

Following [21, 1.d], a Kothe sequence space E is said to be r-convex
(with 1 < r < o0) if there exists a constant x > 0 such that for any choice
T1,...,Tm € E we have

()™ ) = o(Set)

On the other hand, E is s-concave (with 1 < s < 00) if there is a constant
k > 0 such that

(éum%)l“sﬁ”((ém( DN

for all x1,...,z, € E. We denote by M(")(E) and M,)(E) the small-
est constants in the respective inequalities. Recall that E is r-convex (s-
concave) if and only if E* is r’-concave (s’-convex), where 7’ and s’ are
the conjugates of r and s respectively (see [21, 1.d.4]). Moreover, we have
MW(E) = My (E*) (My(E) = ME)(E¥)). If E is r-convex for some
1 < r < oo or s-concave for some 1 < s < oo, then we say that E has
non-trivial converity or non-trivial concavity.
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Following standard notation, given a symmetric Kothe sequence space
FE we consider the fundamental function of E:

N
w0 = [ Sa

for N € N. For a detailed study and general facts on Kéthe sequence spaces,
see [20, 21, 28, 3, 19].

REMARK 2.1. With this notation we can give a first positive answer to
our question. If E is n-concave, then « satisfies (2) if and only if a € (.
Indeed, it is easily seen that being n-concave implies F — ¢,, (given z € E,
just take z = x(k)ey € E and apply the definition of concavity). This and
(1) immediately show that (2) holds for any « € /. Conversely, if (2) holds,
considering z1 = --- =z, = e we obtain |a(k)| < C for all k, so a belongs
t0 Voo

The space of continuous linear operators between two Banach spaces E, F'
will be denoted by L(E; F'), and the space of continuous n-linear mappings
Ey x---x E, — Fby L(~E,...,E,;F); with the norm

1T := sup{[[T(z1, ..., zn)llp: [lzille, <1,i=1,...,n},
the latter is a Banach space. If £y = --- = E,, = E we write L("E; F) and
whenever F' = C we simply write L(E1, ..., E,) or L("E).

A mapping P : E — F is a continuous n-homogeneous polynomial if
there exists an n-linear mapping 7' € L("E; F') such that P(x) = T'(x,...,x)
for every x € E. The space of all continuous n-homogeneous polynomi-
als from F to F is denoted by P("E; F); endowed with the norm ||P| =
sup||z<1 | P(z)]], it is a Banach space. If P is an n-homogeneous polynomial
and 7' is the associated symmetric n-linear mapping, then the polarization
formula gives (see [9, Proposition 1.8])

n'fL
3) 1Pl <7 < 20 )P,

A general study of polynomials on Banach spaces can be found in [9)].
Ideals of multilinear forms were introduced in [23]. Let us recall the
definition. An ideal of multilinear forms is a subclass 2 of L, the class of all
multilinear forms, such that for any Banach spaces E1, ..., E, the set
WU(E, ..., EBy) =ANL(E, ..., Ey)
satisfies:
e For any v, € Ef,...,v, € E}, the mapping

(1'1, e 7'%'71) = ")/1(.%1) o "Yn(xn)
belongs to A(En,. .., Ey).
o If S,T € A(E,...,E,), then S+ T € AE,. .., Eyp).
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o If T € A(Ey,...,E,) and S; € L(F;, E;) for i = 1,...,n, then T o
(S1,...,5n) € A(Fy, ..., Fy).

An ideal of multilinear forms is called normed if for each F1, ..., E, there
is a norm || - |l ..., 5,y in A(EL, ..., Ey) such that
o [[(@1,-. o zn) = Yi(@1) @)l m = [l [l

o [[To(St, ,Su)llar,..r) < Tl ) - 1S+ [1Snll-

Analogously ideals of homogeneous polynomials were defined and studied
n [10-13]. However, [12] shows that a polynomial is in a normed ideal of
polynomials if and only if its associated multilinear mapping is in some ideal
of multilinear forms. Hence, dealing with one or the other type of ideals will
not lead to essentially different conclusions.

If (a(k))r and (b(k))x are real sequences, we write a(k) < b(k) when
there exists C' > 0 such that a(k) < Cb(k) for all £ € N. Also, we write
a(k) < b(k) when a(k) < b(k) and b(k) < a(k).

3. Lorentz spaces. Our aim in this section is to prove Theorem 1.1. Let
us first recall the definition of Lorentz spaces; further details and properties
can be found in [20, Section 4.e] and [21, Section 2.a]. Let (w(k))32, be a
decreasing sequence of positive numbers such that w(1) = 1, limg w(k) =0
and Y 72, w(k) = oo and let 1 < p < co. Then the corresponding Lorentz
sequence space, denoted by d(w,p), is defined as the space of all sequences
(z(k))g such that

qu—sup(Zm NPk (Zr:c k)" < oc

TEXN

where Xy denotes the group of permutations of the natural numbers. Each
d(w,p) is clearly a symmetric Kothe sequence space.

The sequence w is said to be a-regular (0 < a < oo) if w(k)® =
k1 Z?:l w(j)®, and regular if it is a-regular for some a.

In [24] it is proved that d(w,p) is r-convex (and M) (d(w,p)) = 1)
whenever 1 < r < p. Also [24, Theorem 2] shows that, for p < s < oo,
d(w,p) is s-concave if and only if w is s/(s — p)-regular. It is non-trivially
concave if and only if w is 1-regular.

In [15] and [20] a description of d(w, p)*, the dual of d(w,p), is given as
the space of those sequences x such that there exists a decreasing y € ng,

with
Zk 127 (k) < 00
N Soem y(k)yw (k)P

for p > 1. The norm in d(w, p)* is the infimum of the expressions above over




132 D. Carando et al.

all possible decreasing y € ng,. Forp=1,

N *
k
d(w,1)" = {m: ||| = supw < oo}.
N Y w(k)
If w is regular, an easier description of d(w,p)* with p > 1 can be given

(see [2] and [25)): )
o= ()7 e}

The ¢,, norm of this sequence is a positive homogeneous function of x which,
although not a norm, is equivalent to the norm in d(w,p)* (see [25, Theo-
rem 1]).

The Lorentz spaces d(w, p) are reflexive whenever p > 1 [20, Section 4.e].
If p =1 the predual of d(w, 1) can be described as (see [26, 14])

e S0
d*(w, 1) = {.’L‘E 0: ]&—»oo Zévzlw(k) —0}

with the norm N
*
o] = sup ke E)
N D w(k)

Let us recall that, given a strictly positive, increasing sequence ¥ such
that ¥(0) = 0, the associated Marcinkiewicz sequence space my (see [17,
Definition 4.1], also [7, 16]) consists of all sequences (z(k)) such that

Z{cvzl z* (k)
Iy = stp ZELEE) < oo

In order to prove part (a) of Theorem 1.1 we make use of a general
result. Let us recall first that if F is a symmetric Kothe sequence space,
its n-concavification E,) (see [21, Section 1.d]) is defined as the set of
those sequences (z(k)) such that (|z(k)[Y/™), € E. On E) we can de-
fine a symmetric quasi-norm by |[|z[| g, = |(]2(E)]"™)&||%. This quasi-norm
satisfies the “monotonicity condition”: if z € CN and w € E(, are such that
|2(k)| < |w(k)| for all k € N then z € E(,) and ||z||g,, < vk, If E is
n-convex and M (E) = 1, then || - £, is actually a norm and E,) turns
out to be a symmetric Kéthe sequence space.

We can now give the result we need. This could be deduced from a
result on orthogonally additive polynomials on Banach lattices given in [4,
Theorem 2.3]. However, in our setting (symmetric Kéthe sequence spaces) it
is easier to give a direct proof. Note that the Kéthe dual is by definition the
set in which we have some Holder inequality. In (2) we aim at an n-linear
Holder inequality; it is no surprise then that the Kothe dual of E(,,) appears.
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LEMMA 3.1. Let a € £ and E be a symmetric Kiothe sequence space.
Then (2) holds if and only if a € (E(,))* and the best constant in (2) is

Proof. Let a satisfy (2); then there exists C' > 0 such that for every
reF,

> atmya()| < Cllalg.
k=1
This implies that ), a(k)z(k) is finite for every z € E(,), hence a € (Ey,))*
and [[al|(g,)x < C.
On the other hand, if a € (E,))* take x1,...,7, € E. Note first that
the inequality

(4) (lza (k)| - - |z (R)])

o ¢ [E1R) o+ [ (B)

n
implies that ((x1(k)--- 2, (k)" €E and so z := (z1(k) - - 2, (k))k € By
As a consequence of (4) we have |z|g,, < [[zillg---[zallp. Indeed, by
dividing by ||z1]|z - - - ||zn || £, it is enough to prove the inequality for ||z ||z =

-+« = ||lzp||g = 1. In this case we have
Vel = [(2a(k) - za (DYl < H(
< (et

n

|ac1(k:)!+-~+!:rn(k)\>
n k

E

n
Therefore
N N
S atkyer (k) - walk)| = | 32 alk)z(h)| < llal s, 12,
k=1 k=1
< g lzille - lenlle

for every N. Thus (2) holds with C' = ||O[||(E(n))><, and this completes the
proof. =

The last inequality in the previous proof can be seen as an estimate of
the norm of a multilinear form. Let us say that a multilinear form 7" on a
sequence space F is called diagonal if there exists a sequence « such that
for all z1,...,z, € F,

(0.9}
T(z1,...,2n) = Y o(k)as(k) - zn (k).
k=1
In this case we write T' = T,,. With this terminology, Lemma 3.1 states that
diagonal n-linear forms on E correspond to sequences a € (E(,))* and

1Tl = lladl s,
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The n-homogeneous polynomial associated to Ty, is also called diagonal
and is denoted P,.

REMARK 3.2. We observe in (3) the general relationship between the
norms of a polynomial and its associated symmetric n-linear form. For diag-
onal forms and polynomials defined on a symmetric Kéthe sequence space
the situation is different. It is proved in the previous lemma that if 1, ..., z,
are in E then ((z1(k) - - - z,(k))"Y™); also belongs to E and

(@1 (k) - @)™l < Jall- [lzal -

Thus, the norm of any multilinear diagonal form on F coincides with the
norm of its associated diagonal polynomial, that is, | Ts|| = || Pal|-

Lemma 3.1 provides an abstract characterization of the sequences «
such that inequality (2) is satisfied. However, the Ko6the dual of the n-
concavification of E is not always the simplest way to obtain an explicit
description of such sequences. Therefore, in some cases we use different ap-
proaches.

Now we prove our first theorem.

Proof of Theorem 1.1. For statement (a), since n < p, the n-concavifi-
cation of d(w,p) is the space d(w,p/n). Then Lemma 3.1 gives the conclu-
sion.

For (b), let @ and C > 0 satisfy (2) with £ = d(w,p). For any fixed
N € N, let Jy C N be such that |Jy| = N. Then for any (Ag)res, C C with
Al =1,

n

N n/p
= C(Zw(k)) .

k=1

‘ 3 alk)p| < C’H 3 e
keJn keJn

Choosing Ay and Jy so that D, ; Apa(k) = 21]{;\[:1 a*(k) we get, for any N,

Yoas o*(k)
(Spq w(k))n/r

Thus, a € my with U(N) = (35, w(k))™?.

For the reverse inclusion, let o € myg. Without loss of generality we can
assume o = «*. Consider the diagonal n-linear mapping Ty, : d(w,p) X - -+ X
d(w,p) — C. By Remark 3.2, T, is continuous if and only if the associated

polynomial P, : d(w,p) — C is continuous, and their norms are equal. First
of all,

d(w,p

Pal@)] = | > atk)a(h)”

k=1

<> alk)z (k)™
k=1
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If we prove that
N

(5) >~ alk)a” (k)" < llallm, ( kziw ()"

k=1
for every N, then |P,(x)| < |||y ||:c|]d(w p) and the result will follow.
We can assume that z = x*. By the definition of my we have

N N-1 % N
> a®a(k)" = > (D al®)) @) —ali+ 1" + (Y alk))a ()"
k=1 =1 k=1 k=1

N
< llallmy ZW(i)(w(i)" — (i +1)") + ||ty @ (N)2(N)"

= lolmy |#(1) +Z w(i - 1))z()" .

To obtain (5), we need to prove that for every N,

N
(6) +Z w(i — 1)z(i)" < (Zw(k)x(k)p) "

k=1
We proceed by induction. For N = 1, the inequality is obvious. By the
induction hypothesis we have

N+1

n 4 Z Wi —1))z(i)"

N
< (;w(k)fv(k)p) v + (T(N +1) — F(N)z(N + 1)"

We want to show that the last expression is at most (301" w(k)z(k)P)™/.
Equivalently, we have to prove

(7)  W(N +1)—¥(N)

N+1 2 p\ n/p N ) p\ n/p
< .
<(Zuw(ts)) - (Seo(is))
k=1 k=1
Consider the increasing function ¢( )= (t+w(N 1))"/ P _n/p (recall that

+
n > p). Since z is decreasing, YN w(k) < S8 w(k)(z(k)/z(N + 1)),

Hence
N N

o(Lum) <o ot (s ms) )

k=1 k=1
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but this is exactly what we want in (7). This gives (6), hence (5) holds and
the result follows.

If in addition w is n/(n — p)-regular, then it is easy to see that my is
isomorphic to £.,. This completes the proof. =

REMARK 3.3. It is known (and can be deduced, for example, from [16,
Lemma 3.3]) that my is isomorphic to the dual of a Lorentz space d(w, 1)
for some sequence w, understanding d(w, 1) = ¢; if W is not a null sequence.

In some cases, the sequence w can be determined. For example, for
w(k) =¥(k) —¥(k—1), we have

Sl (k) _ S, af(k)
) L k)
If w is decreasing, we deduce that (2) holds for E = d(w,p) if and only if
a € d(w,1)*. Moreover, there are universal constants A, B,, (not depend-
ing on «) such that the best C' > 0 in (2) satisfies A,[la|gw1)- < C <
By llal ags,1y+-
If w is regular (i.e., 1-regular) and the sequence w(k) = (kw(k))™?/k is
decreasing we get another description, namely my = d(w,1)*. Indeed, by
the mean value theorem

w(k) —W(k—1) = %z(k)"/p_lw(k:)

for some Z] “lw(j) < z(k) < ZJ Lw(j). But ZJ Jw(j) < kw(k) and
Zf w(g) = (k- Dw(k —1) > (k — Dw(k) = kw(k). So we have z(k) =
éﬂf}( NP~ 1w (k) = w(k), and since (w(k))p

kw(k). Consequently, w(k) =<
= 1)*. Hence, in this case, (2) holds if and

is decreasing, we have my
only if a € d(w, 1)*.

Note that w(k) < w(k) if and only if w is regular. Also, if either @ or @
is decreasing but does not converge to zero, then the corresponding Lorentz
space d(-,1) is in fact ¢; and then its dual is £,

(
d

In the following example we apply our results to the Lorentz sequence
spaces £, 4. For the particular case ¢ < n < p, this example shows that the
regularity condition in part (b) of Theorem 1.1 is sharp: for any r < n/(n—p)
there are r-regular sequences w such that (2) does not hold for some « € £
and E = d(w,p).

EXAMPLE 3.4. Special cases of Lorentz sequence spaces are the £, ,
spaces. For p > g > 1 they are defined as

> 2*(k)9\ e
lpg = {x ] = <Z k1£q3p> < oo}.
k=1

The space ¢, 4 is the Lorentz sequence space d(w, ¢) with w(k) = ka/p—1,
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We apply the above results to these particular spaces. By Theorem 1.1(a),
for n < g, (2) holds for E = £, , if and only if o € (€}, 4/n)"-

If n > p, then since ¢, ; — ¢y, (2) holds if and only if o € f

Finally, for ¢ < n < p we can apply Theorem 1.1(b). Since w is regular
and w(k) = (kw(k))”9/k = k™P~! is a decreasing sequence, Remark 3.3
gives that (2) holds if and only if a € d(w, 1)* = ({p/n,1)"-

It is easy to check that the sequence (k9/P~1); is r-regular if and only if
r < p/(p— q). Therefore, for any r < n/(n — q) we can find p > n such that
r < p/(p — q). In this case, the sequence associated to £, , is r-regular but
(2) does not hold for some o € £

4. Duals of Lorentz spaces. We now prove Theorem 1.2. We have seen
in Section 3 that using diagonal n-linear forms can sometimes be helpful. In
the same spirit, an operator D € L(E; F') between Ko6the sequence spaces is
called diagonal if there exists a sequence o such that D(x) = (o(k)z(k))52;;
in this case we write D = D,. Some relationship between diagonal operators
and diagonal n-linear forms is shown in the following lemma, which we will
need later.

LEMMA 4.1. Let E be a symmetric Kothe sequence space and Ty, : E X

- X E — C a diagonal n-linear form. Let D, : E — £, be the diagonal

operator associated to o = a'/™ (coordinatewise). Then T, is continuous if
and only if D, is continuous, and

ITall = [[ Dol
Proof. If P, is the n-homogeneous polynomial associated to T}, then by
Remark 3.2, we have ||T,|| = || Pall < || Do ||™.

On the other hand, if |A\(k)| = 1 for all j, then ||(A(k)z(k))klle = ||zl
and

[Tall = sup \Za(k)w(k)" = sup Zla )z (k)" = [Do[|"™.
llzll p<1 — Il <1 ;=5
a(k)z(k)">0

Now we are ready to prove our theorem for duals of Lorentz spaces.

Proof of Theorem 1.2. Part (a) follows from Remark 2.1 and the fact that
d(w, p)* is n-concave if and only if d(w, p) is n’-convex, and this happens if
and only if 1 < n' < p. In this case the n-concavity constant M,)(d(w, p)*)
is 1. Since the norm of a diagonal multilinear form coincides with the norm
of its associated polynomial, the best constant is ||||so-

To get (b), take a € log and 0 = o/ If D, : d(w,p)* — £, is the
diagonal operator associated to o and D. : ¢,; — d(w,p) is the adjoint
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operator, we want to show that

1
(8) 1D = flof ™™,
d(w”/—p 7p/p )

—n

If this is the case, then by Lemma 4.1,
lodl = 1D,I" = I1Ds[I" = || T

P’

and for all zy,..., 2, € d(w,p)*,

‘Za(k)xl(k)-“xn(k) <lledl o l2all - llnl]
k d( P, ,p )

wmn

p'—n
Hence, (2) holds if and only if o € d(wn%f', p,p—_,n), and the best constant is
the norm of « in this space.

Let us now show that (8) holds. First,
150 = I W)Wl = sup (3 la(r(4) " () i) .

Using Holder’s inequality with exponents n’/p and n’/(n’ — p) we obtain,
for each ™ € Xy,

(Z (k) /" (k?))|pw(k))1/p
(3 ""“’(”(’“”’”')l/n/ (3 late )P ww®)#5) ™
< llele,, (Za P @5) 7

Hence

1
DL < flef ™

d(w” -p p/lin)

Let us see now that this value is attained. Since all the spaces involved are
symmetric we can assume that o = o*. Let

a(k)iwfmw(k)ﬁ

(S, ali) 7 ww(i) 751
for k=1,...,N. It is easily scen that ||(zn(k))j_, ¢, = 1 and

xN(k) =
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/ /

p /L)l/p—l/"'

1% () gy = (

Therefore

N 1/n ,
| Yo ates] oty <UD
k=1 p'—n

for all N and the result follows.
Statement (c) follows similarly. m

5. A general approach. We have seen in Sections 3 and 4 that consid-
ering diagonal n-linear forms helps in proving Hoélder-type inequalities. In
fact, if in (2) we take the supremum over ||z;||g < 1,7 =1,...,n, then we
find that the best constant in (2) is precisely ||T||. We see that our problem
is closely related to determining the norm of diagonal n-linear forms. This
sits very much in the philosophy of considering norms of diagonal multilin-
ear forms in different ideals presented in [5, 6] and motivates us to broaden
our framework.

Following [18] for the linear case and [6] for the multilinear case, if 2 is a
Banach ideal of multilinear mappings we consider, for each n € N, the space

Uh(LE) ={a€ls T, e A"E)}.
With the norm |||y, ,z) = [|Tallarg), it is a symmetric Kéthe sequence
space whenever F is.

If £ denotes the ideal of all multilinear forms, then (1) can be rewritten
as

(L, 0,) = { .
gp/(p—n) if n <p< oo,
and Theorems 1.1 and 1.2 can be summarized as
1 [d(w,p/n)* if n <p,
L
ml[/ lf n > p,
loo if n' <p,
Ca(L,d(w,p)*) = § d(wi 5, P ) itn > p> 1
d(w™, 1) if p=1,

where U(N) = (Z;V:1 w(5))™?. If n > p and w is n/(n — p)-regular, then
(L, d(w,p)) = loo.

Our aim in this section is to obtain descriptions of ¢, (2, d(w,p)) and
0 (A, d(w, p)*) for ideals A other than £. We will make use of some general



140 D. Carando et al.

facts. If F/ is a Kothe sequence space, we consider the mapping @y : En X
-+ x En — C given by

DOy (21, wn) = Y wi(k) - an(k).

Clearly |9y |lame) = A, (2,8) (V)
If F and G are symmetric Kothe sequence spaces so that F' — G then,
by the closed graph theorem,

Ac(N) < Ap(N).
A weak converse of this fact can be obtained under certain assumptions. We

first need a lemma.

LEMMA 5.1. Let F' and G symmetric Kothe sequence spaces and suppose
there exists o > 0 such that A\g(N) < Ap(N)®. Then

1
—_— e€eG foralle > 0.
<k£)‘F(k)a)k€N f
Proof. For each m € NU {0}, we define
Np={keN:2"<k<2™1 and =z, = Z e(k).
kEN,
Since G is symmetric, ||zn,[a¢ = Aq(2™) < Arp(2™)“. Hence,
1
Z QmEAF(Qm)a Tm € G.

m

Now, for k € N,,,, we have 1/k < 1/2™ and 1/Ap(k) < 1/Ap(2™), and the
result follows. m

PROPOSITION 5.2. Let F' and G be symmetric Kothe sequence spaces for
which there exists 0 < & < 1 such that A\g(N) < Ap(N)'7¢. If N° < A\p(N)
for some 6 > 0, then F — G.

Proof. Let € F. We can assume that z(k) = z*(k) is decreasing. Then
k
(WA (k) < || Y ai)es]| < Nzl
j=1

Now, Ar(k) = Ap(k)°Ap(k)' =5 = k%9Ap(k)'~¢. Hence
]| 7
k :
37( )< ka(s)\F(k)l_E
By Lemma 5.1, x € G. u

Note that the additional condition on the sequence space F' is automat-
ically satisfied whenever F' or G have non-trivial concavity. The previous
results can be reformulated to obtain information on the space ¢, (2, E).
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COROLLARY 5.3. Let E, F and G be symmetric Kothe sequence spaces
and A be a Banach ideal of multilinear forms.

(a) If F — £,(A, E) — G, then A\g(N) < [|Pn|laney < Ar(N).

(b) If there exists € > 0 such that |Px|lamgy) < Ar(N)'™¢ and F has
non-trivial concavity, then F — (A, E).

(c) If there emists € > 0 such that Ag(N)'*¢ < ||®n||amey) and G has
non-trivial concavity, then £,(2A, E) — G.

If 2 is a normed ideal of n-linear forms, the maximal hull 2™ of 2 is
defined as the class of all n-linear forms 1" such that

1T || gumax (..., ) 2= SUPLNT | ny e M la( ity oo )
M; C E;, dim M; < OO}

is finite. A™®* is always complete and it is the largest ideal whose norm
coincides with || - ||¢ in finite-dimensional spaces. A normed ideal 2 is called
mazimal if (2, || - |la) = (A2 || - ||omax ). Maximal ideals are those whose
norms are uniquely determined by finite-dimensional subspaces.

It is a well known fact that the space of n-linear forms on a finite-
dimensional space M can be identified with the n-fold tensor product Q" M*
by identifying each tensor v; ® - -+ ® 7y, with the mapping (z1,...,zy,) ~
y1(21) - - Yn(xn). Then the ideal norm induces a tensor norm 1 on Q" M*
(the tensor product with this norm is denoted by ®Z M*). By a standard
procedure the norm 7 can be extended from tensor norms in the class of
finite-dimensional normed spaces to the class of all normed spaces. In this
case, the tensor norm 7 and the ideal 2( are said to be associated. A detailed
study of the subject and presentation of the procedure can be found in [8,
10-13].

Given a normed ideal 2 associated to the finitely generated tensor norm
«, its adjoint ideal 24* is defined by

The adjoint ideal is called the dual ideal in [10]. The tensor norm associated

to 2* is denoted by n*. We also have the representation theorem [13, Section
3.2] (see also [10, Section 4])

leax(nE) — (®Z*E)*
In particular, this shows that the adjoint ideal 2* is maximal.

For a maximal ideal 2, the space ¢, (2, F) coincides isometrically with
£n,(A, EX*). This is a consequence of the following lemma.

LEMMA 5.4. Let E be a symmetric Kothe sequence space and 2l a mazi-
mal Banach ideal of multilinear forms. LetT : Ex---x E — C be a diagonal
n-linear form and suppose there exists C > 0 such that, for every N € N, the
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restriction TN to Ex x ---x Ey satisfies ||TN||Ql(nEN) < C. ThenT € A("E)
and ||T||yngy < C.

Proof. Since 2 is maximal, there exists a finitely generated tensor norm
v such that (Q)) E)* = A("E). Also, E being a symmetric space, both the
inclusion iy : Exy — FE and the projection ny : £ — Ex have norm 1.
Now, the hypotheses mean that the sequence (TV)y is contained in the ball
CBy(ng), which is a weak-star compact set (by the weak-star topology we
mean the topology on 2("E) considered as the dual of Q) F). Therefore, it
has a weak-star accumulation point S in C'Bynp). But, since T is diagonal,
the truncations TV converge pointwise to T, so S must coincide with 7" and
consequently 1" belongs to €' Byng), which ends the proof. m

The previous lemma also holds if F is a Banach space with a 1-uncondi-
tional basis and T is an arbitrary (not necessarily diagonal) multilinear
form. In this case, we can apply the n-linear version of the Density Lemma
[8, 13.4], considering Ey (the subspace of E spanned by the canonical basis)
as the dense subspace of FE. Also, if F has an unconditional basis with
unconditional constant K, we obtain the conclusion with ||T'[|gngy < KC.

PROPOSITION 5.5. Let E be a symmetric Kothe sequence space and 2 a
mazimal Banach ideal of multilinear forms. Then

0, B) = €,(A, EX).

Proof. Since E is contained in E** with a norm one inclusion, it is
immediate that £, (A, E**) C £,(, F) (with norm one inclusion).
Conversely, let a € €,(2, E). For each N, |TX [lawpy) < |Tallaees)-

. 1 1
Since Ex = (En)** = (E**)n, we have [|TY |lgn(gxx)y) < ITallame)- By
Lemma 5.4, T, belongs to A("E>**) and ||y ||lgmexx) < [[Tallare). =

The ideal £ of all multilinear forms is obviously maximal; then by The-
orem 1.2(c) we have the following reformulation of [22, Theorem 2.5]:

On(L, dy(w, 1)) = d(w™, 1).

Let us recall the trace duality between A*("EY,) and A("Ey). Suppose
T € A*("Ey) can be written as a finite sum of the form

T(y1,--3m) = Z%(w{) (@)

and S € A("Ey) is of the form
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Then the duality is given by

9) Z'yl Y (ad)
:ZT (V) =D S, 7).
i J

The following finite-dimensional identifications are easy to check. These
will enable us to prove a duality result in the proposition below.

(10) 02, En) = [6a(2, By
(11) AEN)" LA ("E) L m*(”Efv)
(12) Lo E)S £ 0a(, En)* £ 6, ES) £ £,(A*, EX) y

PROPOSITION 5.6. Let E be a symmetric Kothe sequence space and 2 a
Banach ideal of multilinear forms. Then

0u(A, B L, (2%, EX).

Proof. Take first a € £,(A, E)*; then the associated n-linear form 7,
is defined on the space of finite sequences in E*. Moreover, using (12), we
have

HTa|E1§X...><E1§ ||Q[*(nEJXV) = ”WN(O‘)Hen(m*,Em
= (@l oy, < llalley iy

By Lemma 5.4, a belongs to £, (2", E*) and [|a|[4, o 5x) = | Tal
[etlle,, (21, % -
~ Take now « € £,(%*, EX) and a norm one 3 € £,(, E). For each j, let
) be such that a(5)53(j) = |(5)8(j)|- Then, by symmetry and (9),
N N )
Z |04 Za(j)ﬁ(j) = <T7rN(a)aTﬂN(B)M*(nEIXV),m(nEN)

J=1 7=1

Q[*('"‘EX) S

< N Tallow )| T5llaemey = 1Tallor (| Tsllaeme) = [ledle, @, m2x)-
This completes the proof. m

By applying Proposition 5.6 to the adjoint ideal and to the Kéthe dual
of E, and Proposition 5.5, we get

U (A5, EX) = £ (A, BX7) = £, (A, %) = £, (A E)
isometrically. Therefore, if 2 is maximal we immediately have
En(m, E) é En(m*’EX)x.

In view of Proposition 5.6 we can use Theorems 1.1 and 1.2 to get results
on ideals other than L. Let us recall that T' € L("F) is called nuclear if



144 D. Carando et al.

there are sequences (Y1 )k, ---, (V)i in E* with [|v; ]| < 1 for all k£ and
i=1,...,n and there is (\(k))r € {1 so that for every x1,...,z, € E,
T(.Tl, .. Z >\ * Y1,k -Tl ’Yn,k(gcn)'

We denote by N the ideal of nuclear forms. The nuclear norm is defined
as the infimum of 3=, [A(k)| [v1,kl - - - |75,k over all possible representations.

A mapping T € L("F) is called integral if there exists a positive Borel-
Radon measure p on Bg+ X --- X Bp- (with the weak® topologies) such
that

T(ai,rn)= | @) yal@a) dp(n, )

Bgx X--XBgx

for all z1,...,z, € X (see [8, 4.5] and [1]). The ideal of integral multilinear
forms is denoted by Z. It is well known that £* = Z. We then have

d(w™, 1)* if p=1,
la(Z.d(w,p)) £ 4 d(wi, 22T i1 <p <,
El lf n/ Sp)

6o danpy) £ {00 = O S P

d(w,p/n) if n <p.
Here mog, denotes the subspace of order continuous elements of myg, and
satisfies (mQ,)** = my (see [16]). The equality my = (md)* follows from the
proof of [16, Theorem 3.4].

Whenever a space E is reflexive or has a separable dual, the nuclear and
integral mappings on F coincide. Therefore, for 1 < p < o0, €,(Z,d(w,p)) =
ln (N, d(w, p)) and€ (Z,d(w,p)*) = L, (N, d(w,p)*). Also, £,(N, d(w, 1)) =
0 (Z,ds(w,1)) = £,(Z,d*(w,1)) (the last equality follows from Proposi-
tion 5 5).

By Remark 3.3, for p < n, £,(Z, d(w, p)*) can be identified isomorphically
with d(w, 1)** for some w. Moreover, if p < n and w is n/(n — p)-regular,
then ¢,(Z,d(w,p)*) = £1 by Theorem 1.1.

REMARK 5.7. We have already mentioned that || @y ||ong) = Ar,, (21,5) (V)
always holds. Therefore, all the previous results immediately give estimates
for the usual and the nuclear norms of @y (the nuclear and integral norms
of &y always coincide).

Moreover, these estimates have an immediate tensor counterpart, since
[l cem) = 150 ¢ @8 & llgre and [ llnen) = | S0, ¢ @@
e;H®: (¢ and 7 denote respectively the injective and projective tensor
NOrms).
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